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WRDS (with FISD Compustat – Capital IQ) 

Compustat ratings provide S&P Credit Ratings from November 1978 up to 

February 2017. Recently updated S&P Credit Ratings are not licensed by 

WU. 

 

For this dataset, you have the option to utilize the tickers of the companies 

for data retrieval. If you have an extensive list of tickers, you can streamline 

the process by uploading them in a text (txt) format instead of manually 

entering each one in the search bar. 

 

In the third step, you have the option to select from domestic long- and 

short-term credit ratings. We suggest opting for variables such as ticker and 
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company name to facilitate the identification of companies within the 

exported Excel file. 

 

Ensure to modify the export file format to ZIP if you intend to download 

data for a substantial number of tickers. 

 


